
aic

aic

−1.5 −1.0 −0.5 0.0 0.5 1.0

coefficients

0.22

0.18

0.18

−0.08

−0.03

−0.28

−0.33

−0.34

−0.38

−0.74

−0.76

−0.77

−0.7

−0.78

0.73

0.73

0.73

0.09 0.73

−1.12

−0.9

−0.93

ar1 ar2 ar3 ma1 sar1 sar2 sma1

0 0.01 0.05 0.1 1

p−value

0 5 15
−

0.
2

0.
2

0.
6

1.
0

acf

5 15

−
0.

15
0.

00
0.

10

pacf

−2 0 2

−
0.

2
0.

0
0.

2

qq−norm


