
aic

aic

−1.5 −1.0 −0.5 0.0 0.5

coefficients

0.12 −0.2

−0.24

−0.25

−0.25

0.09

0.05

−0.75

−0.68

−0.67

−0.67

−1.33

−1.36

0.2

0.17

0.18

−0.28

−0.29

−0.29

−0.34

−0.29

−1

−1

−0.99

−0.55

−0.51

−0.52

ar1 ar2 ar3 ma1 sar1 sar2 sma1

0 0.01 0.05 0.1 1

p−value

0 5 10 15
−

0.
2

0.
2

0.
6

1.
0

acf

5 10 15

−
0.

2
0.

0
0.

2

pacf

−2 0 1 2

−
0.

00
4

−
0.

00
1

0.
00

2 qq−norm


